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Schatz (outright) vs. Surplus
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Bunds ASW vs. Surplus
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Bund Repo vs. Surplus
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EURUSD CCY vs. Surplus
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EURUSD CCY vs. Surplus
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November Pattern of FX Basis
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Legal Disclaimer

Important Motice

The information, statements and opinions contained in this document do not constitute a public offer under any applicable legisiation or an offer to sell or solicitation of any
offerto buy anmy securities or financial instruments or any advice or recommendation with respect to such securities or other financial instruments.

Forward-looking Statements

This document contains certainforward-locking statements withinthe meaning of Section 21E of the US Securities Exchange Act of 1934, asamended, and Section 27A of the
US Securities Act of 1933, as amended, with respect to certainof the Croup’s plans and its current goals and expectations relating to its future financial condition and
performance. Barclays cautions readers that mo forward-looking statement is a guarantee of future performance and that actual results could differ materially from those
contained in the forward-locking statements. These forward-locking statements can be identified by the fact that they do not relate onlyto historical or current facts. Forward-
locking statements sometimes wse words such as “may”. “will™, "seek”, “continue™, “aim™, “anticipate™, “target”, “projected”, “expedt”, “estimate”, “intend”, “plan”, “geoal”,
“believe”, "achieve™ or otherwords of similar meaning. Examples of forward-looking statements include, among others, statements regarding the Croup’s future financial
position, income growth, assets, impairment charges and provisions, business strategy, capital, leverage and other regulatory ratics, payment of dividends (including dividend
pay-out ratios), projected levels of growth in the banking and financial markets, projected costs or savings, original and revised commitments and targets in connection with
the tramsform programme and Croup strategy update, run-down of assets and businesses within Barclays non-core, estimates of capital expenditures and plans and objectives
for future operations, projected employee numbers and other statements that are not historical fact. By their nature, forward-looking statements involve risk and uncertainty
because they relate to future events and circumstances. These may be affected by changes in legisiation, the development of standards and interpretations under international
fimancial reporting standards (IFRS), evolving practices with regard to the interpretationand application of accounting and regulatory standards, the outcome of current and
future legal proceedings and regulatory investigations, future levels of conduct provisions, the policies and actions of governmental and regulatory authorities, geopaolitical
risks and the impact of competition. In addition, factors including (but not limited to) the following may have an effect: capital, leverage and cther regulatory rules {including
with regard to the future structure of the Croup) applicable to past. current and future periods; UK. US, Africa. Eurceone and global macroeconomic and business conditions:
the effects of continued wolatilityin credit markets; market related risks such as changes ininterest rates and foreignexchange rates; effects of changes in valuation of credit
market exposures; changes invaluation of isswed securities; volatility in capital markets; changes incredit ratings of the group; the potential for one or more countries exiting
the Eurczone; the impact of EU and US sanctions on Russia; the implementation of the transform programme; and the swccess of future acquisitions, disposals and other
strategic transactions. A number of these influences and factors are beyond the Croup’s control. As a result, the Croup’s actual future results, dividend payments, and capital
and leverage ratics may differ materially from the plans, goals, and expectations set forthin the Croup's forward-looking statements. Additional risks and factors are identified
inour filings with the SEC, including cur annual report on form 20-F for the fiscal yearended 31 December 2004 (2014 20-F"), which are available on the SEC's website at
http:/ fwww sec gov.

Any forward-looking statements made hereinspeak only as of the date they are made and it should not be assumed that they have beenrevised or updated in the light of new
information or future events. Except as reguired by the Prudential Regulation Authority, the financial conduct authority, the London Stock Exchange PLC (the LSE) or
applicable law, Barclays expressly disclaims any obligation or undertaking to release publicly amy updates or revisions to any forward-locking statements contained herein to
reflect any change in Barclays' expectations with regard theretoor any change inewvents, conditions or circumstances on which any such statementis based. The reader
should, however, consult any additional disclosures that Barclays has made or may make in documents it has published or may publish via the regulatory news service of the
LSE and/or has filed or may file withthe SEC, including the 2014 20-F.
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